S GRS R R VS TiC B S B 5 38 W 2 4 (LOF) 2026 4R 238 1 ZEJE RS

RS A RIGE BB S EEAR K E S (LOF)
2026 F£F 1 FFEHE

2026 & 03 A 31 H

BEEEEN: PEREEESEEARATR
EELEN: PEIHRITROERAT
WG HER: 2026 4204 A 21 H



S PRk S R RS T B VR A BNIE S W 5k 4 (LOF) 2026 4E58 1 REFHR

§1 BERR
G TN ) BT A 25 TR A IR IRT A R PR EIR, IER B
PO LS A 5 R AR A B B AT
SES TR AP T R ST IR IR A TR A5 8 4 FIRIE ., T 2026 48 04 1 20 HAHL T AR A h
O 55607« VP TR AL R S s, (R L A A AEAE R B IR SRR % TR

G SO ACRIARRE I BoAT WU, BB R AR H BB P S AT LT A0 B B AR 3 G )
e SRR

At P o5 SRR H i

ARG W E 2026 4£ 01 H 01 HAZ % 2026 4 03 A 31 H k.

§2 EE&= M

2.1 BEFEKFMR

FL & faiFx H{E DRI RV A (LOF)

W M TR H{E LRI SR LOF

e AL 165528

S Y (b i R 4 (LOF)

EEEREMH 2016 4F 05 F 24 H

i35 AR I 4 1 B 0 23,971, 477. 39 3+

W b TE PR A2 U (T2 T, 70 4 3R A58 B L 453 e 3 S o P #52 %
WA, 1B SR A4 T 1K R G (.
1. B E
AEE G R AV EAT RO B I BN B B
B KPR DL R AR T B B8 IR E BT,
TEVEI AR — B T 52 L iz i AR U o e ) il B, 30

. BRALTHEER R [ e e R KRB~ L E . 1554
5 A

i RSE TR 32 T, 774 3RA5 b 57 LB PR 2 56F [B] 31 o
2 RERBLBRNG

FE RGN G- B Al b, AREEdH B AT
M _EARGS & TR Z R B ) BT AR, i b 2 4 il PR
AR A G B BTN AT MBS AT

2



S PRk S R RS T B VR A BNIE S W 5k 4 (LOF) 2026 4E58 1 REFHR

gt A, EAERESITEELR NS, AT
PRI S D TES DT B IR
ShE M A B AP AT 55 RIER, P2ik 22 A B
E A .

ARIEGAEBAT A WIS , B 32 B e VE A E S A X B
WA F B E AT SR AV, R RA BB ER E
WaaE: 1D @Wesrtr: MHEX AT A f 17 0 A0 2 FAR 30 1)
FIWT, MAFMEFHARGERE. TgfHERiTR. A7 &
FIERL EE R S & 2 AT O BT A " EAT 4
Mro 20 EESN: FEFER AR BREE &
HAGESEbR, ERCHSERK LT, MEABERE, FEX
M FRFREFEHEARR T AR KR A ARG K 5,
ROE. ROIC. E&H|ZF., #H|#%5E; PE. PEG. PB. PS 4.

3y [ W A R S S

AIEG AR 1T AT SRt IEs, EHETfi
TR TSP TR, BTN IRAG k.

UNN & i

R EIMNTTIE e BT, DAFE i 4% B 200 30 o b ik 1) AR Ok
ST H AR ANKE S 70 B A R 4 55 Aok AR I A B )
W, DAERE A BB, ERES T T, A s,
Z 5 RARINIR RS, DR THAM KA, Segd
GRS s RE I . A, AL I i F IR A Bkt i
YR A R L [ R 41 SRR R AR L T (R 8l 1 XU DA
AT IR & B

5. BUIEH% 7 3R 1%

A I G0 i HRAH DGVE DA a1 R AGIE BEAT B R L 8E RS A2
by, RGN, SKPGBEH A . AT G AT RO B
I, RS BOUE bR IR I AT B AR TR 70 S Al (B 00 ity -, &6
G ERESL, BHBELENEA, #e -GN
Wi, HEZLHHEE.

6. TP SCRRIESR$ U SR

XT R SCRRUES, ARSRLEEHETIHAIE. KIT %R
SCRFR PR IR AN B R IR 2R, W AU SRR SR FI RS A X
FEVCECTE O, R ECEAL e B IR R e g (I A% 35, 12
PR 1 5 BT PR PR it o 5 B TN B LSRR AR
2

7. FAFCSEIE RS SRS

AT G P AR AT S I B 0E B AR A ZE A BT S, IR T 2k
BHIEFF R BT, BB A B AR I AT R 52

b £t b v

50% X PR 300 FE I 35 R A+50% X FE 2 S R s Bl 35K

3




S PRk S R RS T B VR A BNIE S W 5k 4 (LOF) 2026 4E58 1 REFHR

ANFE iR A A <, LIRS . T ot T B T T 2

AR W 2 R AIE SRS, KT REERES, 8 TRm R B T
A

A= UN S R E S E AR A A

BEEN ] TR ARAT Bt A R A

T S A A A TR HE ORI R RV & (LOF) A H{E ORI RV A (LOF) C

N B R FE e I N TR H A PR UK S R LOF -

N A B A 165528 015937

2 AR R @ 7 P 4 1 43 B B 20, 981, 498. 75 2,989, 978. 64 {1

§3 EEMFBIAMESIHERN

3.1 EEWMFHER

Bhr: ANRmoo

T 4 4R b WA (2026 4F 01 H 01 H-2026 4F 03 A 31 H)

HE AR R A (LOR) A | AR5 AR g AR & (LOF) €
L A C s I 2 4,947, 657. 01 743, 964. 96
2. A BRI -597, 947. 16 -43, 946. 87
3. AT 35 B 4 A B A A A -0. 0279 -0. 0130
4. AR LG 0 1 39, 868, 361. 31 5, 553, 390. 43
5. SR EE A B E 1. 9002 1. 8573

E: 1. ERESWEHR AR NAWEEE 5 2 e 1S T3, T\ 2% A SERRI et KT 248 T

SIKCT

2+ AWIE B Rt FE e S AR BN . BB caR . HARION O 5 & e AR S Wt ) H1ERAH G 2% AN

{5 PR AR SR 5 RO AR AT, AR 9 A C s Bl as i A 2 se i (AR sl et o

3.2 EeFERI

3.2.1 EE&MBUHEN KR RS RIHMLS SR i as 2  HL
HE PRI FTER A (LOF) A

V| 4 5
e PIDRES | AR SR | 00 | @
©) PR 2@ IR G WED
TE=AH -1. 90% 1. 95% -1. 50% 0. 48% -0. 40% 1. 47%
A H -0. 93% 2. 37% -1.28% 0. 48% 0. 35% 1. 89%
it 2 —4F 69. 27% 2. 49% 8. 49% 0. 47% 60. 78% 2. 02%
Ut 45. 48% 2. 08% 13. 03% 0. 53% 32. 45% 1. 55%




S GRS R R VS TiC B S B 5 38 W 2 4 (LOF) 2026 4R 238 1 ZEJE RS

U =S 47. 65% 1.97% 6. 41% 0. 54% 41. 24% 1. 43%
H 3 4 A R AE R
- ;;/\ ? 90. 02% 1. 58% 51.90% 0. 57% 38. 12% 1.01%
4
HRAE PR TR A (LOF) C
b4 bl s e
HHEIEK R | EEEKER | gt |
BB o U s EAE | 00 @-@
® PriEZ Q@) i ERESE) N
HE=MNH -2. 05% 1. 95% -1.50% 0. 48% -0. 55% 1. 47%
TEARTH -1.23% 2. 37% -1.28% 0. 48% 0. 05% 1. 89%
o k—F 68. 25% 2. 49% 8. 49% 0. 47% 59. 76% 2.02%
o FE=4F 42. 87% 2. 08% 13.03% 0. 53% 29. 84% 1. 55%
H 345 R AR 2GR
;;/\ : 57.21% 2. 06% 12. 44% 0. 53% 44. T7% 1. 53%
4

322 BESEFERURES RiHHER KRR LI 5 RS R A R 2R3 1

2437

15000058

100,005

50:00%:

0.00%

5 PRI AR & (LOF) A

-50.00%
2016-05-24

2018-05-13

2020-05-M

2022-04-21

2024-04-10

— RESRHEFIES(LORA — EhEER

& PRI AR & (LOF) C

2026-03-31




T DRI R R i R 5 IR SR SR B < (LOF) 2026 4R 5F 1 AR s

80.00%

60.00%

40.00%

20.00%

000%

-20.00%

-40.00% T T T T 1
2022-06-09 2023-03-14 2023-12-17 2024-09-20 2025-06-25 2026-03-31

— REIRESFIES(LORC — EhEER

§4 BEAWME

4.1 BRE&LH (RESLE/PNE) &

ARG S 2B | Fx
14 g% & HE M s
A | smnm | R

I, TR
8401 5 1R
AT IR F R
R W 2 TR AT
INEIWETE . 2020 4F 8
A £ A 0
Wik S aE ﬁifﬁg - 0| mEWAR, FIERK
. RS, ET
o R T
T
(LOF) « H & Rk E K 3
IR I S B 4
2,

SRR A, P A
2022 4F 01 2026 4F +. PiEBR&E ORED
R4 He o229 10
R i BosA | 0382 HIRAR YT,

IEF L4 HA R TTE




T DRI R R i R 5 IR SR SR B < (LOF) 2026 4R 5F 1 AR s

AR TR, J7iEuEsR
W FCRTIE 7 1. 2017 4
6 F I S PR 4
EMARAR, PitE
R HEesH,

TE: 1 ERAERH I SR H AR A I 6 A AR RO S IS
2. IEFF MR IR TR AR HE AN P EE R 2 QIEZR RS L ENMES . WF . SPE IR ML R &
EELIPED) O TAESR IR B ML B9 B AR SSHEE

4.2 BEANREHNAESIEEEM TEF UK B

TEASHRAT TP, ACKE 2 TN P R (bt N RS R S B B ) LA AR DRI ML L
LRI G A BRI P 005, A IS . SRR I U E RS R e . A e
NI AR BT 36 N T BB R P P, O P 0 T, e OB o AR TP, BB 1 ik
BB, B KA R T RIS 19479 -

4.3 ARG EFYLY

4.3.1 A3 il B AT B AL

R IS UG G B B BLA R AT ST B, LRAT A TR KR
Lo EEAR I, AR T — RIIATEITE LA TR S EHE SR . S 1EA TR S HIT &
AR, WM, A FES G BT T & RATHE AR AL, MR F ik S FRE . KU
YERE PR, TIRFTE BOR MG S IE SRR VS B B B RIS B e T T 26 AP IbLE 755
Gydii, o~ w) BB A R BT EPATE N L S HIE, AR H G F [F R A 5 R ik s, e & E
FHITE S ARG A TR HRET, BHRSERASZHEATZHPITHE: X T 6% —Rhg 5.
A A TFRAT I B 45 DA R 4 SUGHATINAS 5y, $RIBATREAR e LA A e 1) R U 28 5 45 AT M s 7]
N, A FREANEEERTIE FITA BR A RIS RIS 5 LR — % 8. AEATFRAT RS dl
SR Gy AT R B A G o

ARG, A A BN P G EPATIE LRI, REIA BE A FAE 5 50 ) 578 0.

4.3.2 REZHIT AT T
NIRRT AR EAGRAZ SN P B EALAT . B RS ST S AR, HERYE

7



T DRI R R i R 5 IR SR SR B < (LOF) 2026 4R 5F 1 AR s

»

a
-
%

F NSRS G Je 5 AL Ty B R E B A A LA T S RS T o b SN, ABREAE S A
A E N EE L ERTHE ZERBINS 555 At B H R I8 58 5 A B 1 HIA A8 7 st %
WESE Y H A & 5% A8 5 o

RGN, RADHE UG Z A TR EA 128 5 AR 2 ik (7 8 52 5 o

i

m

4. 4 MEWNESHI BB KR AIZED M

—REMTY, WRHEAATBIRAE S AL, Er=f 2 MR FELTT ), B —D5 0k, %o
ZUTRE . ARG BOREIR B OB (InfEig. et RWEMEIE). U PR SRAN S 414 AR B
(B B AR DL BORAE R (40 CPO. 0CS. 3D #TEN4E) RILH 5.

I, A0 EE B S S TR A ARG, Rl P LR SR A R sl , X v S S Ay SR B

P
BUANKE, Atk R T N AR T X B B L SRR I — e BB, X U AR A S 7 kil
P BT BE I BUR

Wi, ARG ERRE TSR S SERE AR BRI, R STRE E T T,
RET KK E . FN, RO RARTI A EM, WEINECE 7k . 128 MRk, IR
R AL RS o AT A BGA X U ) 52 25 T AL, (BB 5 2 28 0m 755K . REVRAS 2210
WA Jr AR B8 128 K ) P T T R ATS A AE AN E I, HLERPT REAFE AR e 70 E I I O 4ia— =k
BrBL L S AR KDL SUIRMEAE — € Psh, R IR AR X TR

MGy =I5, TR (Bl AR A A% 0 2RI IL 5T 2 RDOF A AR S (e b RIS, BERH
PAMAERAGEARGH . AR A ARy A A, A AT, AN SR 4k
BEORTEM R AU, X 5 S P I S 4E5F SR

bEE SN AIE DAL ARSI I HURVE L, ARPAEFE AR SRR 20, R8T X
RHTIA BT BRER, VLR — — R IR, K 4RSI dE N Ah AT H W% BORBIHTSEIT 1A,
ZE GBI SRS R R, (U AR RLR B, A R ORRES 45 N IR Bt — DU I [l
4.5 WEHANESH SR

AR AN, A DRI AR & (LOF) A A3 BRI R -1, 90%, [FIML St b AL #E i 2 % - 1. 50%;
A ORI AR & (LOF) C AR A 19 1K 3 -2, 06%, AL 4 b A R il 2 %8 9 —1. 50%.

8



S PRk S R RS T B VR A BNIE S W 5k 4 (LOF) 2026 4E58 1 REFHR

4.6 MEFNESFHAE ABRES T HETE LY

AN, AR SR B ILE
“HAKEE.

5.1 MEMRESFH=HESRHNR

§$5 BBAERE

82 20 LA H B B E IR T BT 73 u el 2 e 0w A NECE AN

i H

EH o)

9 el B EE B (%)

1 BBt

35, 259, 896. 04

76. 17

A g5

35, 259, 896. 04

76. 17

2 PEEHE

3 [EE R BEH

b iR

B SRR IR SR

4 [PrEma

B RMTAE i TR

6 [RARE G

e S IR i) SRR AR

B -

T EATHRMEE &N S AT

9,709, 959. 61

8 Pk

1, 320, 646. 72

9 At

46, 290, 502. 37

o
Do

WEHREATIL 7 R R

5.2.1 MEHRETU T RETAREREA

(e &S|

L B L o)

A BRG M,

Rl

il

25, 178, 343. 34

B O IR ROK AP R R -

S|4

i 2=

ATIEIB . B REAHEEOL

EREIELV 4

5 R AR RIS )

BRI

7, 582, 080. 70

S H=mE|o|TO| oo |

B4




S PRk S R RS T B VR A BNIE S W 5k 4 (LOF) 2026 4E58 1 REFHR

Ll - _

AL GE AT 55 i 551l - -

FHAWE TR 55 - _

KA PSRN 2 L B0 B - -

JE R MR SS « AZBEAE A R 55 - -

HH - _

PA RIS T AR = -

S KRB R R 2,499, 472. 00 5. 50

| m|lo|v| o2 l=1C=

22 /N
st . -

&1t 35, 259, 896. 04 77. 63

5.2.2 MEHFIREAT WL RABRIER BB RRBA S
ACHE AR A WA R A BB AL B

5.3 JARIEA FHME o B & B HE LI R/ R B R B 5 A 4
5.3.1 MEWAREA RUHE & EE T E AR/ EEF R+ RS 4

e JBE ARG JBE 2 A4 R HaE B | ARUME o | HEEESB P EE G (%
1 1002371 Bl el 7,645/ 3,417, 315. 00 7.52
2 (300502 o 7,700 3,409, 868. 00 7.51
3 688012 A F] 8,977 2,750, 373. 26 6. 06
4 [300308 SR REL 4,200| 2,391, 522.00 5.27
5 [300604 K )1 18,800 2, 275, 740. 00 5.01
6  [688072 IR 5,889 2,178,930.00 4. 80
7 1601728 [ HLAE 378,600| 2, 146, 662. 00 4.73
8  |688256 s 2,158 2,121, 314. 00 4.67
9 1600941 i E #3) 21,100] 1,978, 969. 00 4. 36
10 000725 TR A 492,800/ 1,926, 848. 00 4,24

5.4 HMEWIREMSFAFORVBFRBLAE
AR EAARE AR RFFA G

5.5 MEWIREA RIHE HES T FE AR NFFRIT LA RS R HA
AIE AR AR R A 67 o

5.6 EFHIRIZA RUME G EE T H#E B K/ HERF BRI 48 B SCRAES 5 1 4

AEE G AR IR ARFFA B SR TR -
10



S PRk S R RS T B VR A BNIE S W 5k 4 (LOF) 2026 4E58 1 REFHR

5.7 MEWIREZA RIHE HE ST #ELHIR/DHEFRET LA RS BREHA
AR EAREWIRARFFA RS-

5.8 & WIARIE A RYME L FE S B 1#E LR/ ERF AT I A BGES B B4
AT AR IR AR FF ARG

5.9 MEHIRAZE ST IR B F LU

5.9.1 MEMRFE SR KB TR M0 P 4
AR S AT AR EAT IR BB

5.9.2 FES BRI KRB

J G TN VTSGR0, AR B AR B AT A B A G RS B b AT e R PR B4
o R XU R S, LA SR H ), 6 U FT 5 HOBT R, AR, 2 5 IR B0 O B %,
LA 8 B B 41 ) AR G X, S LA T T B P o A, AR o3 FH R 46 30 B R0 e i 7
SRR DB ] 23 2T SR R L B Bl IR AT A 2 T

5.10 ME MR AEEHF 1 E FUH 3L 5 1F 0L i A

5.10.1 A E R B B BOR
ACHE SR R AT [ (I e B

5.10.2 HREBHIRAZESIH I E GRS S5 5 A
AR S AT S P AR EAT U S BB

5.10.3 AR E MR FE I
AR HE G AR A 3 P9 SR AT I S

5.11 BBRHAESREMRE

5.11.1 BEEEBATLAIUEFHRIT ERF R ER LR A ERERTRE BT —FN%Z
BIATHBT. AU
AT G R I BT 44 U 0 R4 T SR AT b BB ARAT L5 SN o B e Y A TR

11



S PRk S R RS T B VR A BNIE S W 5k 4 (LOF) 2026 4E58 1 REFHR

e ILYREAUR [ o e M P R S LR LR [ AN B Ry e L SN L SR A, AR R
il H AT —4F A S2 BT IR I E WU A TFIE BT AT

5112 Z&HERNH+ L2 RELGEHES S FME NS ERE
ARF GBI BEER A, B R e R 6 R S A B 5

5.11.3 HAWBEF=HIRR
5 R SH (B

1 tH RIE 4 34, 476. 22
SCIEZ7 75 F K 1, 082, 900. 39
SR -
M &EINS) -
AT FH I 30 203, 270. 11
LA RIS -
LAtk -
Gt 1, 320, 646. 72

3
d

O [N | O[O | |[W ||~

5114 REFIREFH AL TR BRI AT B 5r 0140
ACHE G AR AR R AT b A IR P R 5%

5.11.5 HEYIRE T2 BEHFERIEZ RO
AT AR IR AR 44 ISR TP AN AE I 52 R B DL

5.11.6 BHHHAESHEER AT Z#IR IR
DRI DY 4 FL NS DR, 455 4 4 4 v T MR o V3 0 BB 43 T 2 L5 T e A7 R 2

§ 6 FFRAEEHHHRS

B
B B R R TR S B DRI R AR S
’ (LOF) A (LOF) C

e BA AR 3 4 4 A0 A 22,548, 973. 27 4,217, 688. 30
R B30 A 35 4 L FR A7 A5 2,312,518. 15 987, 370. 98
Tol: R S0 R 2 4 s [ 43 0 3, 879, 992. 67 2, 215, 080. 64
s B ) 3L S R AR sh i Al (B L« 3HFI)) - -
s BRI A I 4 4 00 20, 981, 498. 75 2,989, 978. 64

12




S PRk S R RS T B VR A BNIE S W 5k 4 (LOF) 2026 4E58 1 REFHR

§$7 ZReFEANBHEARERHALAZERBNL

7.1 ZR&EHENZHERRERRFEE 5 A

WHARE.

9.1 MEWINE—BREFAFESHBHLFIXZIBGET 20%H1F 5

ARG, HE

§ 8 MEMRREAZSKERERFAHIFRL

§9 MBRFRKHOMERFE

BRI A B

. A4 3 P A S AR A T L S A S A R
%

R e B &0 8 el e
a || s 20 | Wb BIGA | R |

T X
v | - | - - - - -
N - - - -
2 AT R

%

9.2 HMBRERRNIMERFR
o

10. 1 £EXMHHEHZF

1\

2\

3\

~ R ORI A RS R ER

$10 EEXHFBEF

FP A DRI A R C BR A RIS R ot 2k

ROETR 5t 3

&

&

CIED A5 Ukt M) 5 1 375 T VR 5 R IR o 5 B ik
A DRI 6 B PR 2 =] kAU

BRE SR HE ST A

(LOF) }:4&4&

(LOF) ¥ % 15 B 15

13




T DRI R R i R 5 IR SR SR B < (LOF) 2026 4R 5F 1 AR s

6 AN 3 PN AL IR E B (A A

10. 2 FFHCHE &
B4 N /B AT AEFT .

10.3 BRI R
P AT LR LI R B A T S A A S B A B, A T T AR SR S B

IRl A E) e A, A F P3RS www. citicprufunds. com. cno

A DRI i BT BR 4 7]
2026 4 04 H 21 H

14



	FM_KS_1
	FM_JS_1
	ZJ_1_KS
	WB_1_WB1
	ZJ_1_JS
	ZJ_PT2_KS
	MNZJ21
	BG_PT2_BG1
	YSH_3214_KS_PT2
	YSH_3214_JS_PT2
	§1重要提示
	§2基金产品概况
	2.1基金基本情况
	YSH_0062_KS_PT2_1
	YSH_0062_JS_PT2_1
	YSH_0063_KS_PT2_1
	YSH_0063_JS_PT2_1
	FJH_2_KS_PT2_1
	YSH_3214_FJXH12_BQ_KS_PT2_2
	YSH_3214_FJXH12_BQ_JS_PT2_2
	YSH_0021_1_KS_PT2_2
	YSH_0021_1_JS_PT2_2
	ZJ_PT3_KS
	ZJ_PT3_1_KS
	FJGS_2_PT3_1
	PTFJ_2_PT3_1
	BTBG_PT3_1_BG2
	WB_PT3_1_WB1
	ZJ_PT3_1_JS
	ZJ_PT3_2_KS
	ZJ_PT3_2_1_KS
	PTFJ_2345_PT3_2_1_A
	FJGS_2345_PT3_2_1_A
	BTBG_PT3_2_1_BG2


	§3主要财务指标和基金净值表现
	3.1主要财务指标
	3.2基金净值表现
	3.2.1基金份额净值增长率及其与同期业绩比较基准收益率的比较
	BTBG_PT3_2_1_BG3
	FJGS_2345_PT3_2_1_B
	PTFJ_2345_PT3_2_1_B
	ZJ_PT3_2_2_KS
	TB_PT3_2_2_TB2_KS
	TB_PT3_2_2_TB2_JS
	TB_PT3_2_2_TB3_KS

	3.2.2自基金合同生效以来基金累计净值增长率变动及其与同期业绩比较基准收益率变动的比较
	TB_PT3_2_2_TB3_JS
	ZJ_PT4_KS
	ZJ_PT4_1_KS



	§4管理人报告
	4.1基金经理（或基金经理小组）简介
	WB_PT4_1_WB1
	ZJ_PT4_2_KS
	WB_PT4_2_WB1
	ZJ_PT4_2_JS
	ZJ_PT4_3_KS
	ZJ_PT4_3_1_KS
	WB_PT4_3_1_WB1
	ZJ_PT4_3_1_JS
	ZJ_PT4_3_2_KS
	WB_PT4_3_2_WB1

	4.2管理人对报告期内本基金运作遵规守信情况的说明
	4.3公平交易专项说明
	4.3.1公平交易制度的执行情况
	4.3.2异常交易行为的专项说明
	ZJ_PT4_3_2_JS
	ZJ_PT4_3_JS
	ZJ_PT4_4_KS
	WB_PT4_4_WB1
	ZJ_PT4_4_JS
	ZJ_PT4_5_KS
	WB_PT4_5_WB1
	ZJ_PT4_5_JS


	4.4报告期内基金的投资策略和运作分析
	4.5报告期内基金的业绩表现
	ZJ_PT4_6_KS
	WB_PT4_6_WB1
	ZJ_PT4_6_JS
	ZJ_PT4_JS
	ZJ_JZ4_KS
	ZJ_PT5_KS
	ZJ_PT5_1_KS
	ZJ_PT5_2_KS
	ZJ_PT5_2_1_KS
	BG_PT5_2_1_BG1

	4.6报告期内基金持有人数或基金资产净值预警说明

	§5投资组合报告
	5.1报告期末基金资产组合情况
	5.2报告期末按行业分类的股票投资组合
	5.2.1报告期末按行业分类的境内股票投资组合
	ZJ_PT5_2_4_KS
	WB_PT5_2_4_WB1
	ZJ_PT5_2_JS
	ZJ_PT5_2_4_JS
	ZJ_PT5_12_KS
	ZJ_PT5_12_1_KS
	BG_PT5_3_BG1
	ZJ_PT5_4_KS
	WB_PT5_4_WB1
	ZJ_PT5_4_JS
	ZJ_PT5_5_KS
	WB_PT5_5_WB1
	ZJ_PT5_5_JS
	ZJ_PT5_6_KS
	WB_PT5_6_WB1
	ZJ_PT5_6_JS

	5.2.2报告期末按行业分类的港股通投资股票投资组合

	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.3.1报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细

	5.4报告期末按债券品种分类的债券投资组合
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	ZJ_PT5_7_KS
	WB_PT5_7_WB1
	ZJ_PT5_7_JS
	ZJ_PT5_8_KS
	WB_PT5_8_WB1
	ZJ_PT5_8_JS
	ZJ_PT5_9_KS
	ZJ_PT5_9_1_KS
	WB_PT5_9_1_WB1
	ZJ_PT5_9_1_JS
	ZJ_PT5_9_2_KS
	WB_PT5_9_2_WB1
	ZJ_PT5_9_2_JS
	ZJ_PT5_9_JS
	ZJ_PT5_10_KS
	ZJ_PT5_10_1_KS
	WB_PT5_10_1_WB1
	ZJ_PT5_10_1_JS
	ZJ_PT5_10_2_KS
	WB_PT5_10_2_WB1
	ZJ_PT5_10_2_JS
	ZJ_PT5_10_3_KS
	WB_PT5_10_3_WB1
	ZJ_PT5_10_3_JS
	ZJ_PT5_10_JS
	ZJ_PT5_11_KS
	ZJ_PT5_11_1_KS
	WB_PT5_11_1_WB1

	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9报告期末本基金投资的股指期货交易情况说明
	5.9.1报告期末本基金投资的股指期货持仓和损益明细
	5.9.2本基金投资股指期货的投资政策

	5.10报告期末本基金投资的国债期货交易情况说明
	5.10.1本期国债期货投资政策
	5.10.2报告期末本基金投资的国债期货持仓和损益明细
	5.10.3本期国债期货投资评价

	5.11投资组合报告附注
	5.11.1基金投资前十名证券的发行主体本期被监管部门立案调查或在报告编制日前一年内受到公开谴责、处罚说明
	ZJ_PT5_11_1_JS
	ZJ_PT5_11_2_KS
	WB_PT5_11_2_WB1
	ZJ_PT5_11_2_JS
	ZJ_PT5_11_3_KS
	BG_PT5_11_3_BG1
	ZJ_PT5_11_4_KS
	WB_PT5_11_4_WB1
	ZJ_PT5_11_4_JS
	ZJ_PT5_11_7_KS
	WB_PT5_11_5_WB1
	ZJ_PT5_11_7_JS
	ZJ_PT5_11_6_KS
	WB_PT5_11_6_WB1
	ZJ_PT5_11_6_JS
	ZJ_PT5_JS
	ZJ_PT5_11_JS
	ZJ_PT7_KS
	FDQCPCL_2_PT7_1
	FJGS_2_PT7_1

	5.11.2基金投资的前十名股票是否超出基金合同规定的备选股票库
	5.11.3其他资产构成
	5.11.4报告期末持有的处于转股期的可转换债券明细
	5.11.5报告期末前十名股票中存在流通受限情况的说明
	5.11.6投资组合报告附注的其他文字描述部分


	§6开放式基金份额变动
	ZJ_PT9_KS
	ZJ_JZ6_KS
	ZJ_PT8_2_KS
	WB_PT8_2_WB1
	ZJ_PT8_2_JS
	ZJ_PT9_JS
	ZJ_9_KS
	WB_9_WB1
	ZJ_9_JS
	ZJ_10_KS
	ZJ_10_1_KS
	BG_10_1_BG1
	YSH_XN_9169_KS_10_1
	YSH_XN_9169_JS_10_1
	YSH_XN_9170_KS_10_1
	YSH_XN_9170_JS_10_1
	ZJ_10_2_KS
	WB_10_2_WB1
	ZJ_10_JS
	ZJ_10_2_JS
	ZJ_11_KS
	ZJ_11_1_KS
	WB_11_1_WB1

	§7基金管理人运用固有资金投资本基金情况
	7.1基金管理人运用固有资金投资本基金交易明细

	§8报告期末发起式基金发起资金持有份额情况
	§9影响投资者决策的其他重要信息
	9.1报告期内单一投资者持有基金份额比例达到或超过20%的情况
	9.2影响投资者决策的其他重要信息

	§10备查文件目录
	10.1备查文件目录
	ZJ_11_1_JS
	ZJ_11_2_KS
	WB_11_2_WB1
	ZJ_11_2_JS
	ZJ_11_3_KS
	WB_11_3_WB1
	ZJ_11_3_JS
	ZJ_11_JS
	FM_KS_2
	FM_JS_2

	10.2存放地点
	10.3查阅方式


