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Tt BURKERE Ty — 0300 . Rk, AR 50K T 1 am A w R K R
Re IR 54 7, AR TR A FRANG, FE2EBARNF .

(=) W3R EH AT MR AR R RN, RIENTT B KR

EW AT EBENET UK SIS RN 28 Eshie. shiak
FEDL /NG R B I SR IR A . AR PR RIAS S, R R A —, AR
WA e A AEFE N AT B B EATL AR R A, 7= R S
dR KA SRRSO AR L VRZEAEAE, AR U SR A U
I — Bk B ARIREE 5y, BT A BV RIBR I A WA U7 BRI 25 7 S5 TR
A DA G (0 R W R AR, AT (2 8 X7 () K g

=, BIRI G RS EAHLAE T 5L

(=) KRR 5 CEBITER RIRE Rt

2018 412 H 20 H, EM/RAIE =JaHFELHE Ik, HiG@d T
ARV K 7 K AR DI

(Z) B G, ¥RIBAT IR P R IRAE stk

ARIRAE Gy W i LT R R 23 o B

M. AKZ 5 BETR

ARAZ Ty MR LB 77 SO B e . YRk, e adbli, ek,
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25 S HR B TR P DL A B R B BRHEAT VA 3t VPR , P A
ek H Yy 2018 45 8 H 31 H, PG AR AL 3 () 38,508.89 Ji T, i
Fr KL 21.77% AU B2 RSB 8,383.73 5T, WU WM B s A VR R
Pl 21.779% R a5 /4 8,066.11 J5 T

AR YR FTT 2 T SRR IR B P ARG A LA I G SR, 38 By S SCAH I R

e = B ARG IHTRF BB | A IRBE 5 O ERLBL 3?5:2;1%

BEE AL (%) (Fim)
1 SRUE:S 288.35 7.39 2,739.33
2 TR 161.34 4.14 1,532.71
3 &4k 88.72 2.27 842.80
4 K 57.71 1.48 548.25
5 HB—1% 49.21 1.26 467.48
6 FLi% A 46.51 1.19 441.82
7 WA ) 142.54 3.65 1,354.09
8 HEHE (S B 14.70 0.38 139.65
&t 849.06 21.77 8,066.11

FE: _ERFBIIRIIAZ 506 T 3828 5%t J5 AR N S b FARRRIBEAR (B 44 B 2R
) SERRAE Gy R SRR LN T -

s = B RRF G HIWTRFEE | AR IREE 5 HOHTRE E 3252_3%

PUBH (B LA A (%) (A7
1 SRS 2,578,680 6.61 2,449.75
2 B 73,000 0.19 69.35
3 N 48,750 0.13 46.31
4 Ji 77 % 34,125 0.09 32.42
5 T B 24,375 0.06 23.16
6 2Rk 24,375 0.06 23.16
7 YrIESE 21,930 0.06 20.83
8 RER 14,625 0.04 13.89
9 7KW 14,625 0.04 13.89
10 BRI 14,625 0.04 13.89
11 M55 11,700 0.03 11.12
12 RIS 7,375 0.02 7.01
13 T 4,140 0.01 3.93
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B = B RIRZL G HIWTRF L | AIRAE 5 HIHT R R 355;51%?
DU (B HUBRALHAA (%) (A7D)
14 A B 2,435 0.01 231
15 T 2,435 0.01 2.31
16 FRAFER 2,435 0.01 2.31
17 I BH 1,460 0.00 1.39
18 G OAEA 1,460 0.00 1.39
19 TR 950 0.00 0.90
e Bt it 2,883,500 7.39 2,739.33
20 T RK A 911,055 2.34 865.50
21 S 86,500 0.22 82.18
22 PRI 85,750 0.22 81.46
23 2 85,500 0.22 81.23
24 B[ F 68,250 0.18 64.84
25 K 57,250 0.15 54.39
26 S e 45,000 0.12 42.75
27 JURGIES 31,800 0.08 30.21
28 B Yoy 30,000 0.08 28.50
29 Beai 4 29,750 0.08 28.26
30 Tk 15,600 0.04 14.82
31 ZRER 14,625 0.04 13.89
32 B 14,625 0.04 13.89
33 % 14,150 0.04 13.44
34 X B 10,750 0.03 10.21
35 IR 9,750 0.03 9.26
36 T s 8,050 0.02 7.65
37 IRz 7,310 0.02 6.94
38 X ZE B 4,875 0.01 4.63
39 Jiti 1 4,875 0.01 4.63
40 2R 4,875 0.01 4.63
41 LLYLE 4,875 0.01 4.63
42 pIg(sh= 4,875 0.01 4.63
43 FNE B 4,380 0.01 4.16
44 BT 3,900 0.01 3.71
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B = B RIRZL G HIWTRF L | AIRAE 5 HIHT R R 355;51%?
DU (B HUBRALHAA (%) (A7D)
45 BER 2,435 0.01 231
46 VS 4 2,435 0.01 2.31
47 FazE 2,435 0.01 2.31
48 A 2,435 0.01 2.31
49 ) 2,435 0.01 2.31
50 1972 2,435 0.01 2.31
51 THE 5 2% 2,435 0.01 2.31
52 EtE 2,435 0.01 2.31
53 FEIT 2,435 0.01 2.31
54 Eulits 2,435 0.01 2.31
55 TR 2,435 0.01 2.31
56 KA LA 2,435 0.01 2.31
57 Jite 2 IF. 2,435 0.01 2.31
58 Lt 2,435 0.01 2.31
59 BNE 2,435 0.01 2.31
60 ESI1= 2,435 0.01 2.31
61 ik 2,435 0.01 2.31
62 TR RK 2,435 0.01 2.31
63 MR 2,435 0.01 2.31
64 B3R 2,435 0.01 2.31
65 B 1,950 0.01 1.85
66 LSS 1,460 0.00 1.39
67 IV 975 0.00 0.93
68 JRAE 975 0.00 0.93
69 EN 950 0.00 0.90
TERKE: Bt it 1,613,380 4.14 1,532.71
70 G 20 il 607,008 1.56 576.66
71 A 58,500 0.15 55.58
72 Y Wagd 44,375 0.11 42.16
73 A% 41,450 0.11 39.38
74 EBR 29,250 0.08 27.79
75 Sy BEVL 14,625 0.04 13.89
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B = B RIRZL G HIWTRF L | AIRAE 5 HIHT R R 355;5(;1‘17?
DU (B HUBRALHAA (%) (A7D)

76 ZE e 13,000 0.03 12.35
77 Ji R % 12,185 0.03 11.58
78 i FEHE 9,750 0.03 9.26
79 R 7,310 0.02 6.94
80 F4%R 7,310 0.02 6.94
81 B 6,335 0.02 6.02
82 ik & 4,875 0.01 4.63
83 B R 4,875 0.01 4.63
84 P 3,900 0.01 3.71
85 k= 3,900 0.01 3.71
86 HH B>k 2,435 0.01 231
87 fit L~ 2,435 0.01 231
88 HHH 2,435 0.01 2.31
89 i@ 2,435 0.01 2.31
90 A 2,435 0.01 2.31
91 W == 5 2,435 0.01 231
92 ES'E) 2,435 0.01 2.31
93 HWEL 1,460 0.00 1.39
Ko AN 887,153 2.27 842.80
94 K 415,253 1.06 394.49
95 7%\ 58,500 0.15 55.58
96 IhEE M 19,500 0.05 18.53
97 EEK 19,500 0.05 18.53
98 ]l 9,750 0.03 9.26
99 Elgbea 9,750 0.03 9.26
100 ER 2N 9,750 0.03 9.26
101 W H 9,750 0.03 9.26
102 Fris R 9,750 0.03 9.26
103 A 5,850 0.02 5.56
104 RYEIE 5,850 0.02 5.56
105 BRI 3,900 0.01 3.71
RITK: R A D 577,103 1.48 548.25
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. S BT RIRAZ G WIHTREEE | ASIRA 5 HIHTRR EE 355;5(;1‘%
B E (B LA B (%) ()

106 TR—¥ 365,348 0.94 347.08
107 i & te 43,870 0.11 41.68
108 RIS 43,870 0.11 41.68
109 il 36,560 0.09 34.73
110 (BAEYIN 2,435 0.01 231
TR—: 4 Mt 492,083 1.26 467.48
111 FLi% A 396,850 1.02 377.01
112 EHF 43,875 0.11 41.68
113 W 4 2 9,750 0.03 9.26
114 BT 9,750 0.03 9.26
115 ] FIE 3,900 0.01 3.71
116 SR A 950 0.00 0.90
FLE A B4 Dt 465,075 1.19 441.82
117 WA 1,353,203 3.47 1,285.54
118 R 58,500 0.15 55.58
119 & 9,750 0.03 9.26
120 IR 3,900 0.01 3.71
BB /it 1,425,353 3.65 1,354.09
121 WEE R 147,000 0.38 139.65
&t 8,490,647 21.77 8,066.11
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(Z) FRZGHREREEA

LT, AR G bR B TR bl 2L 77% A, 285 Xt
8,066.11 /370, AIRAZ G2 1l EIM/RFFA ks L 24.99% AL, 525 5 il 1%
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R B 2017 S o U KV 55 Bodle DL S B e B D0 AR ORI 55 LI B

AT S0
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2017.12.31 2017 4¢ 2017.12.31
Wik ML 37,316.34 40,376.42 27,980.92
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(Z) KRG * LA T EBMFRin RN
AR I B I 25 [ [2018]4677 5 2 U 5513 (o B4Ry ), AR UOK
TR JE 28 7] 5 2 55 A P

Hfr: JiJG
2018 4£8 A 31 H 2017412 A 31 H
H SEFRE BEH HIE (%) | EBRH BEH WiE (%)
ATRSX 83,660.28 118,592.68 41.76 | 81,238.64 119,217.36 46.75
ffii it 12,910.68 29,658.71 129.72 |  14,780.56 33,747.38 128.32
AR AT 70,749.60 88,933.96 25.70 |  66,458.08 85,469.98 28.61
;EE;;\/;}?L 67,777.89 67,705.56 -0.11 | 63,563.98 63,698.41 0.21
Efk pki 5.81 5.80 -0.11 8.37 8.38 0.21
(Te/f)
2018 ££ 1-8 H 2017 4
H SEFRE BEH HIE (%) | EBRH BEH WiE (%)
=RIAON 27,245.90 48,133.61 76.66 | 35,479.85 75,856.27 113.80
B A 8,028.82 7,984.48 -0.55 10,153.51 18,551.90 82.71
ZaNEPSY T 8,059.79 8,066.17 0.08 | 10,516.05 19,086.09 81.49
kil biEd 6,938.38 6,988.49 0.72 0,142.43 16,453.60 79.97
;?i?;ga 6,493.26 6,286.51 -3.18 8,940.39 12,320.56 37.81
%ﬁf i 0.57 0.55 -3.23 1.26 1.74 37.93

M BRI, AR Gy e pa, i m B S AR B wi K iE g 0, A
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F1-8 H, HFHrRr USSR L U HR IR K HE #5875 )8 TR w] i
AR B BUR T S bR i L IR E 2 AT R, S1Fx BRI R
S, AR UCSOER 45 BT o m] A R RS e e it — DR Tt
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70,192,905.927G4%1.40: 147 i A% 56 J9 33 Mt 55 45,000 75 7o B LTI B I /R L4 A
AMRAT . 20101221 H, ARG 7 HTH T TRATBUE B R A R AT AR T
M5 933010040001927211) (fikik NEDLHURD .

2017 4F 3 H 10 H, A S o ERIE IS 2 «uk I 7 n] [2017]347 5 (O T 1%
BUPH IR B3 B BRA 7] 1 RN FERAT IR IR o A w] a4k 2 AFFRAT
N E @A CA 121,899.467 3 iz, Fergi e kAT 1,520 J1 L, Z el 379.467
Jilt. 2017 44 6 H, SLAESUITFHSHT GRRREE SO AR EIRATF
FATRE I B2 G BIAE SLEEAT T 850, A T /52l 52[2017]28 ZA12008
7 (TR E) o KATIE, ARNEMBEANINE 7,597.868 /1. 2017 4F 4 f]
12 H, A"EELERYIRESSE 5 e B,

(=) b EHIBRAZS) N

1. 20184E5 A A AR A

ZNTFE MERSE LIRS 01TEFER A RS FUCEL, PLAH
20174F12 FJ 31 H i) B AT5,978,680 /8 AL R,  LATR A A FR G In] A I R A5 1008
FERES s S fE A TS AR B 75,978,680/ 1 42113,968,020/% , 33 % A K Sz
%A H175,978,6807C A [ 748 H 113,968,020 7t A R i« A7) T-20184E5 H 11 H 7E
WL TR AT IBUS R 56 A T i A8 B il F 48

2 2018ERAUBRNFE T BR il 1 B =

20188 H2H , Al % = mEH L H T IR W H BGED 1 (T2 <2018
R AR B TR (RESRD > R HAR B AL v R IR,
J£220184E8 H 20 H 41 1 120185 5 — U I I e AR K2 ¥ G . 20184£8 H 23
H, ARG = mEHSE T kel FRCEE T (OF 20184 KR i
I SR T R TR R O T IURT G c T RR P A S )
SENER, T LA20184E8 H23H A H ki T H , 6844 MUhx G B U 727115 11
BRI EE, #T RS 910.4170/% -

FYC 2 i 55 BT (BRI A k) T 201848 H29 H A 7 il & 56
[2018]42545 56 ¥e i 2 0%, #% 42201858 H 28 H 1k, A & 5LBr EL#% T68 44 il
SFRTLTT I EE, BEAER & RFIUN2,821.11 75 70, FHA Frl i M A ~271.00 77
TG, BARARUN2,550.11 7576, 2 F) ARG B A HVE M E 4 0113,968,020.00 7T ,
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SR B A 113,968,020.00 G, #% £ 20184E8 28 H 1k, 28 W )5 (R 15 M 5 A Ky
116,678,020.007C. R it SEUi % 4 Jy116,678,020.00 7T «
BRI % T H OM20184E8 H23H , 32T e i BT H #1°42018
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8 HFHE (S B 195,000 0.50
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R AR B ALK ERSA R, SERR I DL 7 A2 A4 IR 4% EARIE AL T IR AL AR
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47.51 Jjf% . 65.65 J LR MR, DL 2017 4E 8 H 31 HoOuH i EHEH, R4
RIRE PR tHmE 55 B CREREIE G101 RRRIRNL 5 [2017]17785 5 (it
WEY, KRR, ZKZ 5 10.00 o/, SN 9,745.17 TG,
AU AL, SERR b 7 7 5848 B AR B B FLARHRE IR 0 R B 42 i 2R DA B HE A B
5 RINIR R A AL, B I AR B G O I I 2 44 IR LA STt A AW
R AL AR BRI, G IR AL AT A B 2 H T IR S A

B 2017 LRI AL Z BT, Wike L SE PR Re B 15 0 i

Fs il & s ZHR PR (B BRWEH (%) ®
1 B 4 13,670,150 35.05
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3 FERS S 78,000 0.20
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6 ATHT R 32,500 0.08
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8 YrIE 29,250 0.08
A IR 9 SRUIES BIEZR 26,000 0.07
10 FAFE: 26,000 0.07
11 AR IR 19,500 0.05
12 REBR 19,500 0.05
13 7K AN 19,500 0.05
14 IR 13,000 0.03
15 YL 6,500 0.02
16 o 5,525 0.01
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18 A 3,250 0.01
19 R 51| B 3,250 0.01
20 TH% 3,250 0.01
21 B BH 1,950 0.01
22 w"INE 1,950 0.01
23 SR 1,300 0.00
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24 T RK I 1,109,425 2.84
25 75 A 114,600 0.29
26 R4t 114,200 0.29
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29 R 76,500 0.20
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33 JOREES 35,750 0.09
34 TR 20,800 0.05
35 ESEN 19,500 0.05

B IR TEAK B

36 AR 19,500 0.05
37 W& 18,850 0.05
38 g 14,200 0.04
39 BEE 13,000 0.03
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41 PN T 13,000 0.03
42 KB 13,000 0.03
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49 AL 7,800 0.02
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52 BV 6,500 0.02
53 R =) 6,500 0.02
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65 WEE 3,250 0.01
66 ) 3,250 0.01
67 TR 3,250 0.01
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90 AT 55,200 0.14
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114 AF 3,250 0.01
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130 Bz 2,600 0.01
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150 K72 2,600 0.01
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3 &4 i 2,439,953 6.26
4 AR K 2,146,853 5.50
5 FLi% A 1,616,550 4.15
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7 A 1,353,203 3.47
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1-10 SRS KN 58,500 0.15
1-11 SRLIE:S YR 19,500 0.05
1-12 SELIE:S e 16,575 0.04
1-13 SRLiES LS 11,700 0.03
1-14 SRUE:S FRAR A 9,750 0.03
1-15 SRUE:S JS 61| BH 9,750 0.03
1-16 SRUE:S TR 9,750 0.03
1-17 SELIE:S Fh1a) A 5,850 0.02
1-18 SRLiES w"I\E 5,850 0.02
1-19 = A 4 SR 3,900 0.01
1 EffdE: Befr it 11,535,650 29.58
2-1 TEAK R TuAK R 3,651,045 9.36
2-2 TR 4t 346,000 0.89
2-3 TR 77 i 343,000 0.88
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2-5 TR B EF 273,000 0.70
2-6 TRk RRHE 229,000 0.59
2-7 TR AR 180,000 0.46
2-8 Ju Rk R 120,000 0.31
2-9 oAk B 119,000 0.31
2-10 PN 7S5 ORGP S 107,250 0.28
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2-16 TR e 32,175 0.08
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2-19 TR X2 ] 19,500 0.05
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2-23 TR % 19,500 0.05
2-24 TERK A TN B 17,550 0.05
2-25 TR b AN 15,600 0.04
2-26 TR 5 Mg 13,000 0.03
2-27 YRR KAEIH 9,750 0.03
2-28 TR KK 9,750 0.03
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2-34 TR T 9,750 0.03
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2-41 Ju Rk BNE 9,750 0.03
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2-53 TR RN 3,900 0.01
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3-2 ok B 234,000 0.60
3-3 & 40 i g 165,800 0.43
3-4 G2l TR 117,000 0.30
35 G 40 il Y WAL 97,500 0.25
3-6 G20 il 5y REIT. 58,500 0.15
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3-8 & 20 b 21 52,000 0.13
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3-22 & 40 i i=tea 9,750 0.03
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4-8 HILK (CYERED 9,750 0.03
4-9 FYLK Wi R 9,750 0.03
4-10 YK vl 5,850 0.02
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4 FRBK AN 2,308,703 5.92
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7-2 A Rk 58,500 0.15
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7-4 LA ) AR 3,900 0.01
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B RIAE AR L SCAST AR SE PR B B 7, 42k S AT TR ff e P Ak o RO
FHIPANAE 1,272,955.51 JG.
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Zk 2 NI R AR, TRENARE, U 5 T AT, A% N T A A E
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2.
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A
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D
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E
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K: — N IR TR AE, I8 H i K=1;
Bx: AIHLAFIEEE G/ B NI S22 R 522
=Cov(RX;RF,)

Op

Py

K
COV(RY L Re) 1 s i 30 Py o A 2 i 25 22 0 5 17 37 205 25 22 ) B 77

op: —ERH AR T IR S RN T5 %
Bu = AJ L2 A O TUITCALAT 117 37 XU A 4

B
Di
1+(1—t)E

By =

2. #RESHETN

(1) FEEV ST

WTRS LA 328 55 32 2Oy /N R BT URT OB, FEUBLFR 49 45 o TR FELL S5 7
e BN SR BA T DL T

B JiT0
i B &K 2018 4F 1-8 A 2017 £ 2016 4E
FENSSUN 20,265.14 38,842.87 32,153.74
FENS A 16,904.83 30,373.31 25,454.40
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HTE LR (RS “SEN\WEBRZETHR ST 2 = BIATIN S
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FAHERBE TAE, X 2018 FERFRRIENL, CRCRIEUSI N F5 7, 42 HoAt
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i H AR 20184 9-12 A 2019 4¢ 2020 4E 2021 4 2022 £ R VLG
FEW (
j_f FBAN (7 10,129.41 31,313.55 32,252.42 33,027.45 33,027.45
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Hoptn 3.75 67.85 73.92
JRAF AL 14,478.93 26,713.73 22,475.00
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ZS VR

HApi: SO0
B H & # 2018 £ 9-12 A 2019 £E 2020 4¢ 20214 | 2022 E K DAJE
SIENIIRAF 800.59 881.84 752.47 730.21 781.08
Hrr: iz ing 800.59 285.16 243.21 200.95 -
BEAME S - 596.68 509.26 529.26 -
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(11> 3 I gt B T 45 2R
AR IR VPAR O AR AR 2 IR 5, 32 B AR IRy LR R R 1 i S O
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Hag s,
DU Y B — Tl W o il SIS AN R AR OR 225 A
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5 H 2018 £ 9-12 A 2019 4ERE 2020 4EBE 2021 4ERE 202 R
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FEWFEA 10,129.41 31,313.55 32,252.42 33,027.45 33,027.45
I EE S AR 8,284.74 24,969.85 25,705.15 26,278.22 26,278.22
4 KB 121.22 389.37 394.14 398.2 398.78
Bl 7 198.32 573.83 586.67 597.27 597.27
EHL 851.14 2,702.49 2,759.36 2,787.72 2,787.72
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s Fek 55 FE 212.97 658.37 678.11 694.41 694.41
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W ELANST - - - - -
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HE 2018 4E 9-12 A 2019 4EFF 2020 4EFF 2021 R 202;)?32
e JBINBEA 800.59 881.84 752.47 730.21 781.08
i;;:’ AR 800.59 285.16 243.21 200.95 -
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P55 H AR 42 K HHRR Bk
1 101316 [t 1316 20 0.0437
2 101318 [ f 1318 10 0.0412
3 101319 [ 5% 1319 30 0.0482
4 101324 [ 1% 1324 50 0.0538
5 101325 [ {3t 1325 30 0.0511
6 101405 [ {3 1405 10 0.0447
7 101409 [ {3 1409 20 0.0483
8 101410 [ 5% 1410 50 0.0472
9 101412 [ {3 1412 10 0.0404
10 101416 [ {3 1416 30 0.0482
11 101417 [ fi 1417 20 0.0468
12 101421 [ £ 1421 10 0.0417
13 101425 [ 5% 1425 30 0.0435
14 101427 [ {3 1427 50 0.0428
15 101429 [ {5t 1429 10 0.0381
16 101505 [ {3 1505 10 0.0367
17 101508 [ {3 1508 20 0.0413
18 101510 [ % 1510 50 0.0403
19 101516 [ f% 1516 10 0.0354
20 101517 [ f% 1517 30 0.0398
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5 ARG R A HFR SEpRF 2R
21 101521 [ f% 1521 20 0.0377
22 101523 [ {3 1523 10 0.0301
23 101525 [E {3t 1525 30 0.0377
24 101528 [ 57 1528 50 0.0393
25 101604 [ {t 1604 10 0.0287
26 101608 [ 1% 1608 30 0.0355
27 101610 [ 1% 1610 10 0.0292
28 101613 [ 13 1613 50 0.0373
29 101617 [ {5t 1617 10 0.0276
30 101619 [ 3t 1619 30 0.0330
31 101623 [ 1% 1623 10 0.0272
32 101626 [ {3t 1626 50 0.0351
33 101704 [ f 1704 10 0.0343
34 101705 [ 5% 1705 30 0.0381
35 101710 [ {5t 1710 10 0.0355
36 101711 [ f5 1711 50 0.0412
37 101715 [ 15 1715 30 0.0409
38 101718 [ {1718 10 0.0362
39 101722 [ fi% 1722 30 0.0433
40 101725 [ {5t 1725 10 0.0386
41 101726 [ 1% 1726 50 0.0442
42 101804 [ {3 1804 10 0.0389
43 101806 [ {3 1806 30 0.0426
44 101811 [ f% 1811 10 0.0372
45 101812 [ {7 1812 50 0.0417
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